
อตัราผลตอบแทนและความเสีย่ง (เปรยีบเทยีบ sharpe ratio ของผลตอบแทน vs sharpe ratio benchmark)

กองทนุส ารองเลีย้งชพี พรนิซเิพลิ สมดลุตามอายุ 

ซึง่จดทะเบยีนแลว้ 

โดย บรษิทัหลกัทรพัยจ์ดัการกองทนุ พรนิซเิพลิ จ ากดั
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Fund 1 TD_75 1.11% 15.8% 6.9% 2.11     18.8% 6.7% 2.64     (0.53)                132,112,597.30       0.0051 -0.0027 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 2 TD_70 1.11% 16.6% 6.7% 2.31     17.5% 6.2% 2.64     (0.32)                295,346,829.49       0.0114 -0.0037 2.38% 5.0% 6.2% 0.43         7.5% 6.4% 0.81             (0.38)    251,661,473.99       0.0106 -0.0040 -0.0003 2.37% 7.4% 4.4% 1.13                   6.7% 4.8% 0.91                   0.22                   180,781,829.43       0.0089 0.0020 1.37% 2.6% 4.8% 0.25                   2.8% 4.6% 0.30                   (0.05)                  90,786,793.12         0.0059 -0.0003

Fund 3 TD_65 1.11% 14.9% 5.9% 2.35     16.4% 5.8% 2.64     (0.29)                24,632,396.50         0.0010 -0.0003 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 4 TD_60 1.11% 15.4% 6.0% 2.40     16.1% 5.6% 2.67     (0.28)                1,624,777,646.07    0.0627 -0.0174 2.38% 4.9% 5.5% 0.45         7.2% 5.6% 0.86             (0.41)    1,435,060,456.96    0.0604 -0.0245 -0.0014 2.37% 6.9% 4.0% 1.16                   6.2% 4.2% 0.92                   0.24                   1,159,773,186.62    0.0570 0.0136 1.37% 2.5% 4.2% 0.28                   2.8% 4.1% 0.36                   (0.08)                  939,219,346.68       0.0612 -0.0050

Fund 5 TD_55 1.11% 14.1% 5.5% 2.35     15.7% 5.4% 2.71     (0.36)                127,108,486.91       0.0049 -0.0018 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 6 TD_50 1.11% 15.1% 5.6% 2.51     15.4% 5.2% 2.75     (0.25)                2,456,374,657.41    0.0948 -0.0235 2.38% 4.5% 5.0% 0.43         6.5% 5.1% 0.81             (0.38)    2,285,993,720.51    0.0962 -0.0368 -0.0019 2.37% 6.6% 3.6% 1.18                   5.9% 3.8% 0.92                   0.26                   1,830,087,736.69    0.0900 0.0230 1.37% 2.7% 3.9% 0.35                   2.9% 3.7% 0.40                   (0.05)                  1,376,957,128.28    0.0897 -0.0045

Fund 7 TD_45 1.11% 13.4% 5.0% 2.47     14.3% 4.8% 2.77     (0.30)                207,708,215.46       0.0080 -0.0024 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 8 TD_40 1.11% 10.3% 3.8% 2.41     10.5% 3.6% 2.63     (0.23)                3,913,531,258.91    0.1510 -0.0342 2.38% 4.0% 3.6% 0.46         5.3% 3.7% 0.80             (0.35)    3,714,637,244.72    0.1563 -0.0541 -0.0021 2.37% 5.8% 2.8% 1.22                   5.2% 3.1% 0.93                   0.29                   3,037,875,358.94    0.1493 0.0440 1.37% 2.7% 3.1% 0.42                   2.7% 3.0% 0.46                   (0.04)                  2,410,814,411.95    0.1570 -0.0060

Fund 9 TD_35 1.11% 6.8% 2.7% 2.11     7.2% 2.5% 2.42     (0.31)                279,767,176.10       0.0108 -0.0034 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 10 TD_30 1.11% 6.3% 2.3% 2.24     6.2% 2.2% 2.38     (0.14)                1,846,294,142.72    0.0712 -0.0097 2.38% 3.8% 2.0% 0.73         4.3% 2.0% 1.00             (0.27)    1,851,348,195.35    0.0779 -0.0211 -0.0004 2.37% 4.5% 1.6% 1.40                   3.9% 1.6% 0.95                   0.45                   1,644,996,438.49    0.0809 0.0363 1.37% 2.2% 1.6% 0.53                   1.9% 1.5% 0.37                   0.16                   1,397,709,200.37    0.0910 0.0147

Fund 11 TD_P 1.11% 5.5% 2.0% 2.19     5.4% 1.9% 2.32     (0.13)                390,495,429.74       0.0151 -0.0020 2.38% 3.7% 1.6% 0.80         4.0% 1.6% 1.05             (0.24)    390,248,377.06       0.0164 -0.0040 -0.0001 2.37% 4.1% 1.2% 1.47                   3.4% 1.1% 0.94                   0.53                   291,363,940.70       0.0143 0.0076 1.37% 2.2% 1.2% 0.69                   1.8% 1.1% 0.36                   0.33                   233,114,195.35       0.0152 0.0050

Fund 12 TR_MABALANCED 1.11% 9.7% 6.6% 1.30     8.6% 6.7% 1.12     0.18                 5,507,301.19           0.0002 0.0000 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 13 TR_MAGLOBAL 1.11% 9.9% 9.9% 0.89     11.5% 10.0% 1.04     (0.15)                34,444,410.86         0.0013 -0.0002 2.38% - - -           - - -              -       -                           0.0000 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 14 TR_iDAILY 1.11% 0.9% 0.0% (4.04)    0.9% 0.1% (4.24)    0.20                 917,426,487.49       0.0354 0.0071 2.38% 1.6% 0.1% (10.58)      1.4% 0.1% (14.16)         3.58     901,009,652.19       0.0379 0.1356 0.0001 2.37% 2.2% 0.1% (1.77)                  2.0% 0.1% (5.16)                  3.39                   769,831,093.59       0.0378 0.1284 1.37% 1.5% 0.1% 1.69                   1.4% 0.1% 0.90                   0.79                   653,357,686.65       0.0425 0.0337

Fund 15 TR_iFIXED 1.11% 1.0% 1.1% (0.10)    1.0% 0.5% (0.16)    0.06                 9,518,571,255.88    0.3673 0.0222 2.38% 4.1% 0.7% 2.39         2.6% 0.3% 0.58             1.82     9,300,380,859.02    0.3914 0.7107 0.0060 2.37% 3.7% 0.4% 2.97                   2.5% 0.3% 0.62                   2.35                   8,193,591,656.87    0.4027 0.9445 1.37% 1.8% 0.4% 1.12                   1.2% 0.3% (0.45)                  1.58                   5,599,456,474.60    0.3647 0.5751

Fund 16 TR_GFIXED 1.11% 0.4% 4.3% (0.17)    0.4% 4.3% (0.17)    0.00                 32,287,237.81         0.0012 0.0000 2.38% 5.0% 3.4% 0.77         5.1% 3.9% 0.69             0.07     29,978,817.29         0.0013 0.0001 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 17 TR_TEQ 1.11% 63.7% 19.7% 3.17     64.6% 19.6% 3.23     (0.06)                1,448,965,753.99    0.0559 -0.0034 2.38% -6.9% 16.5% (0.57)        -5.6% 16.7% (0.48)           (0.09)    1,203,628,971.97    0.0507 -0.0045 -0.0007 2.37% 1.0% 10.4% (0.13)                  2.3% 10.6% (0.01)                  (0.13)                  1,361,891,939.82    0.0669 -0.0085 1.37% -9.7% 10.8% (1.02)                  -12.0% 11.1% (1.21)                  0.19                   1,243,522,464.00    0.0810 0.0150

Fund 18 TR_TDIF 1.11% 35.1% 12.7% 2.68     37.4% 12.9% 2.82     (0.13)                87,757,808.18         0.0034 -0.0005 2.38% -4.2% 14.2% (0.46)        0.6% 14.9% (0.12)           (0.34)    59,562,295.03         0.0025 -0.0009 -0.0001 2.37% 1.4% 10.5% (0.10)                  2.3% 10.6% (0.01)                  (0.09)                  49,607,911.27         0.0024 -0.0002 1.37% -8.4% 10.6% (0.93)                  -12.0% 11.1% (1.21)                  0.28                   42,378,769.55         0.0028 0.0008

Fund 19 TR_SET50 1.11% 55.9% 18.1% 3.02     57.5% 18.6% 3.03     (0.01)                124,991,282.09       0.0048 0.0000 2.38% -4.0% 18.0% (0.35)        -3.3% 18.1% (0.32)           (0.04)    91,305,621.66         0.0038 -0.0001 0.0000 2.37% 5.8% 11.2% 0.30                   6.8% 11.2% 0.39                   (0.09)                  84,737,048.86         0.0042 -0.0004 1.37% -10.7% 11.6% (1.04)                  -10.1% 11.9% (0.96)                  (0.08)                  82,450,889.10         0.0054 -0.0004

Fund 20 TR_GEQ 1.11% 18.7% 13.1% 1.34     17.8% 13.1% 1.27     0.08                 1,370,975,546.26    0.0529 0.0040 2.38% 12.1% 15.3% 0.63         12.1% 15.0% 0.65             (0.01)    1,245,737,107.81    0.0524 -0.0005 0.0000 2.37% 15.8% 10.6% 1.28                   13.4% 10.5% 1.04                   0.23                   1,074,299,147.70    0.0528 0.0124 1.37% 18.3% 10.6% 1.59                   18.7% 10.9% 1.59                   0.01                   777,044,545.12       0.0506 0.0003

Fund 21 TR_GOPP 1.11% 0.9% 22.2% (0.01)    5.4% 22.5% 0.19     (0.20)                297,191,219.97       0.0115 -0.0023 2.38% 4.8% 19.9% 0.12         5.7% 19.9% 0.17             (0.04)    298,048,016.95       0.0125 -0.0005 -0.0001 2.37% 21.0% 15.9% 1.17                   17.8% 15.5% 1.00                   0.18                   206,079,021.50       0.0101 0.0018 1.37% 36.0% 18.5% 1.87                   17.6% 10.3% 1.57                   0.29                   86,354,013.70         0.0056 0.0016

Fund 22 TR_GESG 1.11% 10.2% 16.2% 0.56     13.0% 16.3% 0.73     (0.17)                74,907,905.78         0.0029 -0.0005 2.38% 7.2% 16.0% 0.30         8.0% 16.0% 0.35             (0.05)    57,061,841.76         0.0024 -0.0001 0.0000 2.37% 5.9% 12.5% 0.28                   4.9% 12.7% 0.20                   0.09                   33,696,647.02         0.0017 0.0001 1.37% 16.6% 12.4% 1.23                   17.6% 10.3% 1.58                   (0.35)                  16,444,127.46         0.0011 -0.0004

Fund 23 TR_GQE 1.11% -11.2% 12.7% (0.97)    -8.7% 12.9% (0.76)    (0.21)                65,687,310.15         0.0025 -0.0005 2.38% 0.2% 14.1% (0.16)        0.6% 14.2% (0.12)           (0.03)    58,032,795.61         0.0024 -0.0001 0.0000 2.37% 3.4% 9.7% 0.11                   3.0% 10.4% 0.06                   0.04                   22,965,455.68         0.0011 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 24 TR_VNEQ 1.11% -15.4% 18.6% (0.89)    -15.0% 18.9% (0.85)    (0.03)                21,238,261.16         0.0008 0.0000 2.38% 0.6% 21.8% (0.08)        0.6% 22.9% (0.08)           (0.00)    24,948,486.77         0.0010 0.0000 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 25 TR_INDIAEQ 1.11% -20.2% 18.8% (1.13)    -18.8% 18.4% (1.08)    (0.05)                8,337,147.83           0.0003 0.0000 2.38% -3.6% 12.4% (0.48)        -9.4% 13.9% (0.85)           0.37     9,684,219.49           0.0004 0.0001 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 26 TR_GIF 1.11% 17.4% 12.8% 1.28     16.8% 12.7% 1.24     0.03                 84,009,199.83         0.0032 0.0001 2.38% 18.3% 8.6% 1.85         18.3% 9.1% 1.75             0.11     49,939,455.54         0.0021 0.0002 0.0000 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Fund 27 TR_IPROP 1.11% 4.0% 8.7% 0.33     6.3% 8.3% 0.63     (0.30)                441,479,453.03       0.0170 -0.0051 2.38% 11.1% 9.4% 0.93         13.1% 9.7% 1.10             (0.17)    437,129,226.80       0.0184 -0.0031 -0.0004 2.37% -3.6% 8.3% (0.72)                  -0.0% 8.6% (0.28)                  (0.44)                  403,456,323.55       0.0198 -0.0088 1.37% -2.5% 9.0% (0.43)                  -1.9% 8.8% (0.37)                  (0.06)                  406,076,399.25       0.0264 -0.0015
Fund 28 TR_iGOLD 1.11% 2.1% 33.4% 0.03     1.7% 33.9% 0.02     0.01                 84,400,966.50         0.0033 0.0000 2.38% 50.0% 16.0% 2.97         54.4% 16.7% 3.11             (0.14)    66,276,908.04         0.0028 -0.0004 -0.0001 2.37% - - -                     - - -                     -                     -                           0.0000 0.0000 1.37% - - -                     - - -                     -                     -                           0.0000 0.0000

Average of Excess Return as Sharp ratio
(0.15)                25916327384.6100 -0.0800 0.13     23761673744.5200 0.6918 -0.0015 0.36                   20345034736.7300 1.1959 0.14                   15355686445.1800 0.6281

average fund - benchmark return 2025
-0.1%

(ขอ้ 3.1)

average fund - benchmark Sharpe ratio 

2025
0.69     

(ขอ้ 3.2)

average fund - benchmark Sharpe ratio 

YTD 2026
-0.08 (ขอ้ 3.3)

Average for fund (value-weighted for all years and YTD) 0.61 (ขอ้ 3.4)

Average for fund (heavily weighted most recent) 0.52 (ขอ้ 3.5)

weights YTD and 2025 65% and 2024 and 2023 30%

2024 (12/28/2023-12/30/2024) 2023 (12/30/2022-12/28/2023)YTD  (12/30/2025-5/30/2026) 2025 (12/30/2024-12/30/2025)
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